Notes on values returned from OnNewTradeEx()
In these examples below, the Status parameter has been shown as an enumeration starting at zero. 

(tePending,teLive,teCompleted,teDeleted)
Sample of events returned in OnTradeEx() for an order entry, then cancelled:

Entry:

  idsrv=0b1c-030a-0045-00 status=0 side=2 sym=/ESZ3 prc=0 vol=0

  idsrv=0b1c-030a-0045-00 status=1 side=2 sym=/ESZ3 prc=0 vol=0

cancel sent:

  idsrv=0b1c-030a-0045-02 status=0 side=2 sym=/ESZ3 prc=0 vol=0

  idsrv=0b1c-030a-0045-00 status=1 side=2 sym=/ESZ3 prc=0 vol=0

  idsrv=0b1c-030a-0045-02 status=2 side=2 sym=/ESZ3 prc=0 vol=0

  idsrv=0b1c-030a-0045-00 status=1 side=2 sym=/ESZ3 prc=0 vol=0

cancel completed:

  idsrv=0b1c-030a-0045-04 status=2 side=2 sym=/ESZ3 prc=0 vol=0

  idsrv=0b1c-030a-0045-00 status=3 side=2 sym=/ESZ3 prc=0 vol=0

The ServerId  0b1c-030a-0045-00 increments the last number for each change / transaction to the order.  The original ServerId with -00 represents a summary of changes, and is sent with every message set.

So only use events that end in –00 Ignore everything else!
This will leave the following Status messages in response to various order conditions.

Order entry and cancel.

  Enter:

    status=0 prc=0 vol=0

    status=1 prc=0 vol=0  << goes live

  Cancel:

    status=1 prc=0 vol=0  << send cancel

    status=1 prc=0 vol=0  << cancel live

    status=3 prc=0 vol=0  << confirm deleted

Order entry and fill

  Enter:

    status=0 prc=0 vol=0

    status=1 prc=0 vol=0  << goes live

  Fill:

    status=2 prc=1234.5 vol=2  << filled

Order entry and modify

  Enter:

    status=0 prc=0 vol=0

    status=1 prc=0 vol=0  << goes live

  Modify:

    status=1 prc=0 vol=0

    status=1 prc=0 vol=0

    status=1 prc=0 vol=0

Order entry and 3 partial fills (filled as 1, 3, 1, 1 – same price)

  Enter:  (volume = 6)

    status=0 prc=0 vol=0

    status=1 prc=0 vol=0  << goes live

  Fill:

    status=1 prc=1025.0 vol=1  << fill 1

    status=1 prc=1025.0 vol=4  << fill 3 more

    status=1 prc=1025.0 vol=5  << fill 1 more

    status=2 prc=1025.0 vol=6  << fill last 1

Order entry and 2 partial fills (filled as 1, 1 – different prices)

  Enter:  (volume = 2)

    status=0 prc=0 vol=0

    status=1 prc=0 vol=0  << goes live

  Fill:

    status=1 prc=1020.0 vol=1  << fill 1 at 1020.0

    status=2 prc=1020.125 vol=2  << fill 1 at 1020.25

Note:  The Volume parameter is a running total of all fills.  Price is the average price of all fills.

